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ON THE REGULARITY UP TO THE BOUNDARY FOR
CERTAIN NONLINEAR ELLIPTIC SYSTEMS

Luict C. BERSELLI AND CARLO R. GRISANTI

Dipartimento di Matematica
Via F. Buonarroti 1/c
Pisa, I-56127, Italy

Dedicated to P. Secchi and A. Valli on the occasion of their 60" birthday

ABSTRACT. We consider a class of nonlinear elliptic systems and we prove
regularity up to the boundary for second order derivatives. In the proof we
trace carefully the dependence on the various parameters of the problem, in
order to establish, in a further work, results for more general systems.

1. Introduction. We consider a nonlinear elliptic system in n > 2 space variables,
with Dirichlet boundary conditions

—vpAu —1nV-S(Vu) = f inQ, )

u=0 on 0, (1)

where 2 C R™ is a smooth and bounded domain, while the unknown is the vector
valued field v : R® — RY. Here, the “extra-stress tensor” is S(Vu), where S :

RY*" — RN*" is a nonlinear function satisfying, for each A, B € RV*" and for
some ki,k3 >0and 1 <p<2

S(A) - A> k|A]P — ko,
[S(A)| <k (\A|p_1+1)» (2)
(5(4) = S(B))-(A-B) =

With the exception of an interior regularity result (see Theorem 1.4) which is valid
for a wider class of tensors S, the practical example we will treat, which is motivated
by a further understanding of the p-Laplace equation and certain shear thinning
non-Newtonian fluids is the following

S(A) = (u+]AP)T A, 0<u 1<p<2 3

=

With the stress tensor defined above, we can estimate that k; = QPT_Z, ko < 4,ug
and ks = 1.
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For such a stress tensor we will also have the following estimates: There exist
Y1,7v2 > 0, independent of u, such that

S(A) = S(B)| < m(p+|Al+|Bl)"?|A - B, (4)
(S(A) = 8(B)) - (A~ B) = 72(u+|Al +|B])'"*|A — B, (5)

for a proof see for instance [12]. We highlight that we consider the case p < 2,
since our work is a starting point for a better understanding of properties of shear-
thinning fluids.

The constants 1y > 0 and v; > 0 play a very relevant role, since when vq is
positive the problem is a nonlinear perturbation of the Poisson equation, while
when vy = 0 the principal part is non-linear. In particular, the equation is the
so-called p-Laplacian, if vy = pu = 0.

We are mainly interested in obtaining estimates in Lebesgue spaces for the second
order derivatives. We use customary Lebesgue spaces LP(2), with norm || ., and
Sobolev W*?(Q) spaces with norm ||. ||, see Adams [2] for further properties
(when needed we also explicitly write if we are using norms evaluated in open sets
different from €2). For shortness of notation we also write J; = (%j to denote
partial derivatives. In this short paper we consider just the case vy > 0, and we say
that u € Wy ?(Q) is a weak solution to the boundary valued problem (1) if

Z/O/QVU-quﬁdx—l—ul/QS(Vu)-ngd:r:(f,gb) Ve WiQ),  (6)

where (, ) denotes the duality pairing between W,?(€) and its topological dual
W-12(Q) = (W&Q(Q))* Due to the Poincaré inequality, we use as equivalent
norm [|[Vu|p, ~ |lull1,p. A well-known basic result is the following (see for instance
Lions [17, Ch. 2.2])

Theorem 1.1. Let the tensor S satisfy conditions (2), vo > 0,11 > 0,1 <p < 2,
and f € W=L2(Q), then there exists a unique weak solution u to system (1) and it
satisfies

1
vol|Vull3 +viky [ Vullf < — [ £l -1.2 + 1kl €,
0
where |Q| denotes the Lebesgue measure of Q.

Our principal aim is that of obtaining results of regularity up to the boundary,
with a non-zero given f. It is important to note that, differently from most results
of partial regularity, we do not assume neither boundedness nor a given sign for the
weak solution w. In particular we will use in an essential way that the domain is
smooth enough, see Necas [21, Ch. 1] for the precise definition of a domain of class
C*. The study of this problem seems not complete at all and the main result of
this paper is the following

Theorem 1.2. Let be given vg > 0,11 >0, u > 0,1 < p <2, S defined by means
of the relation (3) and f € L*(Q). Let also Q be a bounded domain of class C?,
then the unique weak solution to (1) belongs to W22(Q) and there exists a constant
C' depending only on Q) and p such that

C
ull2,2 < —[|f]l2-
o

After having established this result, we will use it to study also the degenerate
problem.
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Theorem 1.3. Let the same hypotheses as before be satisfied, with the only differ-
ence that u = 0. Then, the same W%2(Q)-regularity result holds true.

In proving the previous results we get also an intermediate interior regularity
which holds not only for the specific tensor defined by (3) but for a more general
class:

Theorem 1.4. Let S satisfy conditions (2), (4), (5), vo > 0,11 > 0,u > 0,1 <p <
2 and f € L*(Q), then the weak solution to (1) belongs to WZQOCQ(Q) Moreover the
system (1) is satisfied in a strong form, that is for almost every point (in the sense
of the Lebesque measure) of the open set ).

The proof of the above theorem is developed in subsection 3.3.

Since the problem we study is very classical, we recall the main results about it.
The problem with the p-Laplacian 1 < p < 2 for which concerns interior regularity
(especially C1%) has been studied by DiBenedetto [11], Lewis [15] and Tolksdorf [23,
24], independently and more or less in the same period. They extended to the case
p < 2 earlier well-known results by Uralt’seva [26], Uhlenbeck [25], and Evans [14].
These results concern interior regularity (of bounded solutions) and in many cases
the external force must be zero. Further interior results are those by Acerbi and
Fusco [1] and Naumann and Wolf [20].

Concerning boundary regularity we can cite Lieberman [16] and more recently
Beirao da Veiga and Crispo [6, 7], Crispo [9], Crispo and Maremonti [10]. Anyway,
our result differs from all of these since: a) we assume the force to be just in L?(£2);
b) we do not have limitations on p €]1,2]; ¢) the non flat domain is treated in a
slightly different way; d) we also have a Laplacian term which makes the problem
slightly simpler; ) the use of (tangential) finite quotients allows calculations which
are probably easier to be followed, and which are extremely explicit.

Anyway, we will treat the case without the Laplacian in a forthcoming paper and
the motivation for our studies are that equation (1) can be considered as a suitable
regularization to study the degenerate problem involving the p-Laplacian.

Moreover, the system we are considering is just a first step to tackle the prob-
lem involving incompressible shear-dependent fluids, to extend and improve results
(from which we took great inspiration) of Beirao da Veiga [3, 4] and Mdlek, Necas,
and Ruzicka [19], mainly to have a very explicit and complete proof of the regularity
of second order derivatives of the solution.

2. Local estimates near the boundary. In order to treat the regularity up to
the boundary, we will employ a technique borrowed from [19] where it is used in
the case p > 2. The technique is a suitable adaption of the translation method, to
obtain estimates for derivatives taken along the boundary of the domain, and then
in the normal direction. We use the following notation for z € R", z = (2, x,),
and also we will denote by V' the gradient operator acting only on the first n — 1-
variables. By B(z, R) C R™ we denote the open ball centered at x and of radius
R > 0, while B’(2', R) € R""! is the n — 1-dimensional open ball, centered at 2’
and of radius R.

By the assumption of regularity 92 € C? it follows that for each T € 9 there
exist 0 < pz < 1 and a function az(z’) of class C?(B’(Z', pz)) such that

1 -1
ax  |V'ag(x')] b

= i o d /T =Y,
x’Eg}(T,p;) < 6 —1)3—p and V'az(0) =0 (7)
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and also (after a rigid rotation of axis around the point T, in such a way that the
outward normal unit vector at T becomes the vector (0,...,0,—1)) we define

V+(fa pf) = {(x/vl'n) : .Z/ € B/(E/apTL af(x/) < Tn < af(xl) + pf} - Qv
V=, pz) = {(2',2,) : 2’ € B (T, pz), az(2') = z,} C 00,
)

V= (T, pz) = {(2',2,) : 2 € BT, pz), az(2') — pz < xp < az(2')} NQ =0,

for further details, see Necas [21]. We define

V(Z, pz) =V (T, pz) UV (T, pz) UV (T, pz),

and we consider the following covering of 92

oc |J vE2 .
TEON

Since 02 is compact, we can select a finite number of points T,, € 9, with m =
1,...,N such that defining p,, := pz, the open sets {V (Zp, 2 3pm)}V_, still deter-
mine a sub-covering of 9Q. The corresponding parametrization of 9Q NV (T, prm)
is again such that |V'az, (2')| satisfies (7) in B (T, pm), for m = 1,...,.N. We
define p := min{p,,}¥_,. Regarding the interior of 2, there exists an open set
Vo CcC Q such that

VoU (UN_VH(@m,pm) ) =@ and  d(Q, R"\Q) = po > 0.

We fix m € {1,...,N'} (and we will show estimates independent of it) denoting for
easiness of notation

U=V (@m,2  pm), O :=V (T, Pm)s and a:=az, (2').

2.1. Tangential derivatives. We follow now the approach in [19, 3] and instead of
flattening the boundary, we perform suitable derivatives in the directions tangential
to the boundary and then we use the equations point-wise to determine all the first
order derivatives of Vu. It is important to observe that in this way the equations
are not changed (see subsection 3.1), and this allows to make extremely explicit and
precise calculations, exploiting in a very clear way the growth of S and the structure
of the equations. The role of the smallness assumption (7) will appear only in the
estimates for normal derivatives. We are very complete in all this section, since many
details will be needed in a future work to handle more challenging problems, related
to non-Newtonian fluids. It seems that some of the explicit calculations we are going
to do are not easy to find in literature and they are needed to completely justify
some hard regularity results. Moreover, we follow a slightly different track, which
we believe is more elementary, and easier to be followed by the reader interested in
a thorough check of all needed details.

Let be given h # 0 such that |[h| < § and s € {1,...,n —1}. As in [19] we define
a mapping T, p, : U — O in the following way

TS,h(x) = (.%', + hesa Ty + a(xl + h‘eS) - a‘(xl))a
where e, is the sth term of the canonical basis of R™. Observe that

Ts,h(U+) g @J,-, Ts,h(U:) g 627 Ts,h(U_) g 6_7
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with obvious notation for U, ©F and so on. Moreover T} j, is injective, has deriva-
tives up to the second order, and if [VT »(2)]i; := 0;[Ts,n(2)];, then

1 0o ... 0 0
0 1 ... 0 0

0 0 0 1 0
[.I]l [.I]Q e [m]n_l 1
where the symbol [z]; denotes terms, which are explicitly given by
[z]; == [VTs n(2)|n; = Oja(x’ + hey) — dja(a’), j=1,...,n—1L

The lower-triangular shape of the matrix of first derivatives of the transformation
implies that det [VT, p(x)] =1, for all z € U.

Let be givenv: © — R and s € {1,...,n—1}, we denote by 0, v the tangential
derivative defined as follows

T, —
Or,v(x) := lim v(Ton(@)) = v(z) = 0,v + Opv(x) dsa(z’),
h—0 h

where the last equality is valid for smooth functions. (If v is vector valued, the same
derivative has to be intended component-wise). We have the following results (see
for instance Evans [13] and also Mélek, Nec¢as, Ruzicka [19])

Lemma 2.1. Ifv € W1P(0O) and 0 < |h| < p/2, then
v(Tsn(x)) —v(z P
L) = 0@ 4 < Tl 0 IV0IE,
U h
On the other hand, given v € LP(0), if for some 0 < hg < p/2
S50 [ [ =2t
U

h
then the tangential derivative O, v exists in the sense of distributions and also it

holds 0, v][2, ., < C.

p

de < C  Vhe€]— hg, ho[\{O},

We observe that the transformation T ;, generalizes the usual translation opera-
tor 75 p(z) := (2’ + hes,z,) which can be used in the case of the half-space R" .
Moreover in the interior, that is in Vj, one can also make translations in all the
directions, see Section 3.3.

2.2. Commutation terms. In the case of the translation operator 7, it is im-
mediate to check that it commutes with all space-derivatives, while certain commu-
tation terms appear with the operator T 5, and these terms (even if of lower order,
hence negligible) must be carefully estimated.

Without restrictions we can suppose that s = 1 (in the other cases we need just
to rename variables) and we write Tj(z) := 11 ,(x). Observe that in the last row
of VT, (x) we have, by Taylor formula,

[IVTh(2)]nj| = |0;a(z" + her) — da(2’)| < |hl||D?al| L= (o), j=1,....,n—1.

We also recall that if y = (v, yn) = Th(z), then 2’ =y’ —he; and z, = y, +a(y’ —
hei) —a(y’) = yn + a(z’) — a(z’ + hey). Hence, the inverse of T}, is the curvilinear
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translation in the opposite direction, that is 75, = (T5) ! and

1 0 0 0
0 1 0 0
V((Th) ") (y) = VT_n(y) = : I
0 0 0 1 0
{vh {v}e W1 1

where {y}; denote terms, which are given explicitly by
{y}; = [VI_w(W)lnj = Oja(y’ — her) = jaly’),  j=1,....,n—1,

We also define the operator Ay acting on functions v : © — R. The function
Apv : U — R is defined on U as follows

Apv(z) == v(Th(z)) — v(x) Vxel,

and observe that since |h| < p/2, then T}, (U) C ©.

As in the usual method of translations, the following formula of integration by
parts holds true for all couples of function v,w defined on ©, with the support
contained in U. If x = T} (y) and y = T_j(z), then

/@v(A,hw)dx:/@v(onfh*w)dx
N /UmTh(U) vewT-s(e)) de - / v(@yu(z) du

U

:/ ma@m@@—/wmmww
T_ W (U)NU

U

Since the support of both functions is contained in U, if y & T_1,(U), then v(T}(y)) =
0. Hence, the first integral over T_,(U)NU is equal to the same computed over the
whole U. Then we have

/@v(A_hw)dx:/UU(Th(x))w(x)da:—/Uv(x)w(x)dx
:/@v(Th(m))w(z’)daz—/@v(x)w(m)dm
- [@@) - vl i) do
:/@(Ahv)wdaz.

This formula is formally the same as in the case of standard Nirenberg transla-
tions [22].
Remark 2.2. In the sequel we will use in an extensive way that the latter formula

is still valid when at least one of the two functions has support contained in U.

We also observe that the composition of the translation operator Aj; with gradi-
ents leads to the following formula
V(Apy) =V (o Th) = Vi = Vi), VT, =V
=V, VI, =Vip, +V, — Vi 9)
= VY, (VT3 — 1) + Ay (V).
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This shows that the commutator [V, Ap](¢) = Vi, (VT},—I) is non-vanishing, but
it can be easily estimated. Due to the particular expression of the transformation
Ty, and by using Taylor formula we have

VT 1 ey < [|D%al| peqoylh],  forall |h] < g. (10)

3. Proof of Theorem 1.2. In this section we prove the main result of the paper
and the proof is split into three-different group of estimates. The first relevant
point is that we need to change the reference frame by sending the origin into the
point T,,, for m = 1,...,N. Then, we need to apply a rotation in order to have a
reference frame (z', z,,) as in the previous section. To do this it is relevant that the
system is invariant by these transformations.

3.1. Rotation invariance. Let us consider a rotation of the axes y = Rz where
R = (ri;) is a n x n matrix such that RTR = I that is TkjTsj = Oks. We remark
OR,
that F7 (z) = ri; and |det(VR)| = 1.
For a generic weakly differentiable function v(y) we set u(z) = v(Rz) hence we

have

w0y ORy,

We remark that the transformation preserves the modulus of the gradient, indeed

Vu(@)? = (V@) (Va(e))s = (Vo(Ra)) iy (To(Ro)ars
= (Vu(Rz))ir(Vu(Rz))isks = |Vo(Rz)[?

(z) = (Vo(Rz))ikrk;

For a generic test function ¢(z) € Wy () we set 1h(y) = ¢(RTy) hence we have
e Wy (R(Y)),
Vy(y) = Vo(Ry)RT
and multiplying on the right by R
(Vo(Ry))ij = (Vo) R)ij = (V(y))isTs;-
Hence
/Q [,,0 o+ |vu(x)|2)’%2} Vu(z) - Vo(z) dz

= [ [rot w4 [9u@)) 5] (Tula))i (To(a)) de

Q
= [ [0+ i+ Vo) 5 (Fo(Ra)) iy (Vo)) d
= [ [0+ 4 190G (T (0 ) et Ty
— [ Jrot sl 1) (To@))aris (60 dy
R(Q
- f [v0 -+ 1+ [90(0)) 5| (T0))ie (Vo0 dy
R(Q) .
— [t [9o@P) | (Vo) - (V) dy

R(Q)

Considering the right-hand side of the equation we have

/ f(@) - $(a) da = / F(RTy) - (RTy)| det(VR)| dy = / F(w) - () dy
Q R(Q) R(Q2)
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where we have set f(y) = f(RTy). Hence, if u is a weak solution of the system with
force f € L?(Q) then v is a weak solution of the same type of system with force
f € L3(R(Q)). This is what we mean saying that the system is rotation invariant.

Remark 3.1. We want to observe that what we have just described is not an
invariance property in the physical sense. Indeed, the correct transformation would
be u(z) = RTv(Rx) but unfortunately the system is not invariant for this kind of
change of variables. Roughly speaking we are reading the domain in a reference
frame and the function in a different one producing a sort of distortion. This does
not affect our system in its mathematical aspects and the main reason is that there
is no interaction between the image of the function and the domain. The scene
changes dramatically if one deals for instance with Neumann boundary conditions
or if in the system there is a transport term, like in Navier-Stokes equations. This is
the main reason why our result does not hold without changes to fluid mechanical
problems. It has to be remarked that the quantity physically relevant is not Vu
but Du = %(Vu + VuT) and making this change in our system makes it rotation
invariant in the physical sense.

3.2. Estimates on tangential derivatives. In this section we obtain estimates
on tangential derivatives. First, with a slight abuse of notation, we denote by u
the weak solution of (1) extended by zero for all x € R™\(, in such a way that
u € WH2(R™) and formulse from the previous section using integrals over © are
well-defined (recall that © N (R™\Q) # 0).

Next, note that we essentially would like to use A_j(Apu) as test function,
but this function does not belong to WOI’Q(Q) even if u € WOI’Q(Q)7 hence we have
to localize it with a suitable cut-off function. As in the previous section, we fix
m € {1,...,N'} and we denote a(z’) := az,, (2') as before and we define

E=V@n2 %m), U:=V@n2 'pm), and O :=V (T, pm)-
We fix a function 0 < ¢ <1 of class C§°(0) such that

1 VrekZ,
§a) = 0 VazeO\V(@m, 2 %pm),

We then use as test function ¢ in the weak formulation the function

B A (€2 Apu) reUT,
@:=1 v e O\U,

with |h| < pm/8. Observe that ¢ € Wy'2(2), but more precisely, due to the choice
of the open sets =, U, O, and the limitation on h, we have

¢ € WOI’Q(@), with supp ¢ C UT.

Remark 3.2. In the definition of ¢ we have been deliberately somewhat sloppy,
since we think that the reader can fill the missing details. Anyway, to be really
precise, denoting by a bar the restriction of any function to U™, we should first
consider Ap(u). Then extend it to 0 for all x € ©\(UT U T},(U™)), denoting
the extension by & (Ap(w)). Then £2&1(Ax(w)) = fzgl(Ah(ﬂ))uﬁ is the further
restricted function on which we can apply the translation A_p(£2€1(Ap(7))). Fi-
nally, we have to extend the latter to 0 for all x € ©\(T_,(UT) UUT), denoting it

Ea(A_n(&2&1(AR())))-
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Observe that since ujg= = 0 (because u € W, 2(Q)), since T,(U=) C ©=, and
due to the choice of the cut-off function, the support of ¢ is contained in U™.

We now perform the very basic manipulations and integration by parts which
will be used several times in the sequel. We employ the function ¢ in the weak
formulation (6) and we then obtain

VO/QVU'V(A—h(£2 Apu)) dx—i—yl/@S(Vu) V(AL (€2 Apu)) da

= / FA_L (% Apu) dx
e

With suitable manipulations, we will see that, collecting leading terms end commu-
tation terms, coming from the weak formulation, we obtain

Vg/@fz\Ah(Vu)\Q dx + 11 /@ 52(1“) (S(VU|T,,,(95)) - S(Vu‘x)) “(Vur, (@) — Vug)de
= / FA (€% Apu) dr + “lower-order terms”,
(€]

where in the lower-order terms there are many integrals due to the presence of the
cut-off functions and due to the fact that A; and differentiation do not commute.
In the flat case of 2 = R} all these lower-order terms vanish, while we need here to
check them very carefully, but the reader can understand that the most important
terms are the other ones written in the latter equality.

3.2.1. Estimate for the linear part. We manipulate the first integral of the weak
formulation by using the commutation formula (9) to obtain

/Vu V(A_L (€2 Apu)) dw—/Vu Ay (26 VEAL U+ EV(Apu)) do

/ Vu - [V(EApu) 1, x) VT — 1] da.
Next, we observe that in the first integral from the right-hand side of the latter
formula (thanks to the cut-off function) we are in the hypotheses of Remark 2.2,
hence we can apply (8) to the restriction of Vu to Ut and integrate by parts using
also (9), to obtain
/ Vu-A_y (26 VEARu+ EV(Apu)) da
©
= / Ap(Vu) - (26 VEApu+ EV(Apu)) d
e
= / AR (Vu) - (26 VE Apu) da +/ E|AR(Vu)|? dx
e e
+ / EAL(Vu) -V, ) VT, — 1] da.
e
Hence, be defining

Ry = /@Vu- [V(EAwu) i1, () [VT-p —1]] de,

RQ = / szh(Vu) . VulTh(]}) . [VT}L — I] d:L‘,
(]
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Rg = / Ah(Vu) : (26 v€ Ahu) dl‘,
(C]

we have finally
1/0/ Vu - V(A (€2 Apu)) dz = 1/0/ E|AR(Vu)|? dz + 19(Ry + Ra + R3).
® e

We now carefully estimate the three integrals coming from commutation terms as
follows, by using also (10) and the bounds
8

1€l <1 and  [|VE]o < o S

X | oo

For the first one we have
IR1| < c(a) ] | Vull2]| V(€ Apu) |2
< e(@) [l Vull> {2 VEARulls + €2V (Anar) 2}
< c(a)| ] |Vl {ﬂ"”"nwna € ALTO) + 1V, [T — Img}
< (@R Vul3 + (@)l | Vulla € An(Tu)2
< L€ An(VW) I3 + c(@)h? | Vull,

where all norms are evaluated over © and with c¢(a) we denote a constant depending
only on ||D?al|s, hence on the smoothness of 9.
Next, we have

1
[Ral < c@)|h] [Vullall€ An(Vu)ll> < e(@)h?[[Vul3 + Z 1€ An(Vu)l3.
Concerning the last term, we have
1 1
[Ra| < ca)[h] [Vullz ;||£Ah(vu)||2 < c(@)h?[[Vull3 + €A (Vu)ll3.
Hence, by collecting all estimates we get

14
ZOMAh(VU)HQL%@ﬂ SVO/ Vu- V(A6 Apw)) dz + c(a)voh? | Vul 72 q). (11)
©

3.2.2. Estimate for the monotone term. We now use the same tools to handle the
other term coming from the extra stress tensor. First, in analogy with standard no-
tation used in the context of p-Laplace and p-fluids we define the following quantity

T (u) := /052(95)(# + Vg, @) + V)P 2 Vg, @) — Vug|? de,

which is the natural one coming out when testing the equations and it is related
with the coercivity of the problem. Standard calculations lead us to the following
equality

/@S(Vu) SV(A_L(E2 Apu))de = /@S(Vu) Ay (26 VEARu+ EV(ARu)) da

+ /@ S(VU) . (V(£2Ahu)\T_h(z) [VT,}L — ID dx
=1 + IQa
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and, as before,
I :/ Ap (S(Vu)) - (26 VEAu+ EV(Apu)) dz
e

= [ AL(S(Vu)) -2V (Apu) dx + /@ S(Vu) - A_p (26 VE Apu) dx

The main term is I3, which is handled as follows:
I3 = / Ay, (S(Vu)) - €A, (Vu) dz + / Ap (S(V)) - EVur, @) [VTn — 1] dz
:C? I, + I °
Next, by the assumption (5) on the stress-tensor S
I = /@ A (S(V0)) - €22 (V) da

= /@fQ(x‘) (S(VU\Th(z)) — S(VU|w)) . (VU|Th(m) — VU|w) dx

> 7 /e (@) (1 + Vg, | + [V )P Vg, (o) — Ve |? de

= ’VQIh (u)

The other integral is estimated as follows, by using the growth assumption (4) on
S, Holder inequality (for any € > 0) and (10)

|ls| = ‘/ Ap (S(Vu)) - EVur, ) [VTL — 1] d

e
< y1c(a)|hl /052(11 + Vg, @) + V)P 2 Vs, @) — V| [V, @ | de
< yic(a)lhl /@52(11 + Vg, @) + V)P Vg, @) — V| do

p—2 P
< 710(a)|h|/6(u + VU, @) |+ Vue) 2 AV (1 + [V, @) + [Vup])? § do

_ c(a) h?
: E/ew T Vo) + Ve )P2€1 A0 (Va) 2 de + SO 4 wu)

€
c(a)h?
= T(w) + O 4 wulp)

We next estimate I as follows (by using again commutation formule, (10) and also
Holder inequality)

L] < c(a)|h /@ 1S(Vu) €2V (An(u))] da + c(a)]h] /O 1S(Vu)|2€|VE| | A (u)] da
Sc(a)k3|h|/6|Vu\p_1§2\Ah(Vu)\dm
+ c(a)kg\h|/ (IVulP~t +1) &2V, [VT, 1] | do
€]

ksc(a), p—1 An(u)
+Th/@(|w| +1)‘ .

dx + c(a)ks|h| / E AR (V)| dx
)
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[SS]

SC(a)k3|h|/®(u+|VU|Th|+|VU|)pT_1€\Ah(VU)\f(u+IVU|T,,,\+|VUI) dx

+ c(a)k3h2/ (VP + 1) [Vauyr, o) e + e(a)ksh?]| Va2
e)
+C(a)’f3|h\/of|ﬁh(vu)| (1 + [Vu, | +1Vaul) * € (p+ Vug, |+ [Vul) 2 dx

1
< <Z(w) + clahan (14 ) (19l + 9l
Concerning the term I5 we observe that

1EAR (V) =

(p—2)p (2—p)p

; IEP|ARL (VW) [P (14 [V, @) + 1 Vul) 2 (4 [Vug, @] + [Vuel) 2 de

(2—p)p

< eTp(u)® (u+ || Vullp)

)

hence

1I5] < IS(T0)lly 1 A1 (26VEARW)
< ks (VU™ + 1017 ) 1] c(a) [V (26 VAR,

_ 1 1
< c(aks|h| ([Vulp™ +1) [pQIIAhuIIp + ;”fv(Ahu)”P

ks|h h
<A g )| MV yen, (ul, + 19T - V0,

1.1 2 P c(a)k 5 D
< (5 +5 ) etk (19wl + 1) +eZu ) + 2202 (19l + 2+ 1),

for all € > 0.
By choosing 0 < € small enough, say € < v2/8, we have that

[ S(V0) VA& Ap))de = L~ |Is| - 55| - |
©

> 2T(w) = eh? (| Vullp + 47 +1).
where the constant ¢ is independent of u and depends essentially on ||a||cz.

3.2.3. The external force. The external force is estimated as follows

/@ FA_(E Ay dz| < c(a) Bl | F]12] V(€2 Anu)lls
< c(a)lh] || fl2 {I126VE Apull2 + 5 V(Apu)2}

< c(@)[h] |z {'anng 1€ An(Va) + €(Vuyr, [VTH - Imz}
1

< c(@)|h] 1] {p

Hence, we get

IVulls + 1€ An (V) + [h] ||Vu||2} .

c(a)h?

Vo

] [ 1AM By da
(€]

14
< §0”£Ah(vu)”§ + IF1I + c(a)h?|[Vull3.  (13)
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By collecting estimates (11)-(12)-(13), we obtain

Y h?
§0H§Ah(vu)||§ + v172Ln (u) < Ijo||f||§ +e(a)rih? (|Vull3 +p? +1). (14)
Hence dividing by h? we get that
Ap(Vu)|I?  cla
w6 2 < S 11 4 clan (19l w4 1) =
2

where C is a bounded function in terms of its arguments || f||2, h, 1, and |al|c=.
The constant C' depends in a critical way only on vg. This implies that on =T,
where the cut-off function satisfies & = 1, there exists the tangential derivative
0,Vu € L?(=") and its norm is estimated by C, which depends on the data of the
problem. Since estimates on = = Z,,, are uniform with respect to m = 1,... N
and since Uﬁ{zlEm = U{\nleV(fm, 273p,,) represents a covering of 9, these facts
imply that in a neighborhood of the boundary all the tangential derivatives of Vu
belong to L2. We have then proved the following proposition

Proposition 3.3. Let be given f € L?(Q), then there exists a constant 5, indepen-
dent of u and of s such that

C
Ha‘l'squLZ(E; S %“f”lﬁ(ﬂ) m = 1,...,/\/, (15)

for all tangential derivatives 0., associated with the transformation T, for s =
1,...,n—1.

3.3. Interior estimates. The interior estimates follow now easily from the previ-
ous calculations.

We believe that these estimates can be found somewhere in literature, but since
we did not find appropriate references, for the sake of completeness, we briefly
describe how to get them. We stress that the knowledge of all second derivatives
in the interior, will be crucial for the following. Let be given any A > 0 and let the
open set 2y be defined as follows

Qy={xeQ: d(z,00) > A}
Then, for any 0 # h €] — A\/4, A\/4], the following transformation is well defined for
se{l,...,n}, as a mapping 755 : Qy —
Tsn(x) = (z + hey),
where e, is the sth term of the canonical basis of R™. These are the usual transla-
tions in all directions and we also define

Onf)(x) := f(mn(x)) = f(z)  Voey
We observe that now the operator d; commutes with spatial derivatives, hence
relations in the previous section become much easier. Take then a smooth function

& € C§°(9) such that
1 Ve Qy,
§a) = {0 Va € O\Qy o
By using as test function

_ 5—h(€2 5hu) HAS Q)\/27
ole) = { 0 z € Q\Qy o,
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for 0 £ h €] — A\/8, \/8[, we can easily deduce, re-doing previous calculations, that
2 h? e 2 2, p
voll 0n(Vu)ll72(q,) < 170||f|\2 +enh® ([Vull3 +pP +1).

This proves that for any compact set ' CC Q
diju € L*(Q)  Vij=1,...,n.

Observe that the norm of the second order derivatives is not bounded uniformly (at
this stage) since the constants in the above estimate depend on the choice of the
cut-off function £ which gradient increases when ) gets closer and closer to 0.

Anyway this is enough to prove that u € Wlif(Q) Moreover for any 0 < h < A
and 1 < s < n, by (4) we have the estimate

/Q |S(Du(x + hey)) — S(Du(z)|? da

<4 / (1 + |Dux + hes)| + [Du(@)))*"~? |Du(x + hes) — Du(x)[* da
2
< 2P| D23 g, .

It follows that 9,S(Du) € W12(Qqy) for any s = 1,...,n and for any A > 0. In
particular V- S(Du) is a function il L} (€2) and we can write system (1) almost ev-
erywhere in 2. This concludes the proof of Theorem 1.4, which will be of paramount

importance in the following subsection.

3.4. Estimates for the second order “normal derivative”. In this subsection
we will consider only the case

S(A) = (u+ AP A, p>0.

A very relevant point is that we are considering a non-degenerate stress tensor,
that is we are treating the case p > 0. With this assumption, Theorem 1.4 allows
us to write point-wisely the equations, in order to recover regularity of the nor-
mal derivatives and also of all other second order partial derivatives, near to the
boundary. In this context near to the boundary means that we will prove not only
that 0;;u(z) € L7 .(Q), but also that d;;u(z) € L*(Q), and this will be obtained
by showing that the estimates are uniform in Q" CC . So the knowledge of the
interior regularity plays a fundamental role in the proof.

We estimate now the quantity dpnu (which we call “normal derivative” since it
corresponds to the normal derivative at x = 0) close to the boundary and in the
reference frame we use in ©. We use the name “normal derivative” since in the flat
case this operation corresponds to the normal derivative.

We recall that in = we proved existence of ,u as function of L?(=*). We now
prove, in the reference frame corresponding to the definition of Z* that d,,u €
L?(Z%)). First observe that, since we know the interior regularity, we can write the
equations point-wise for a.e. x € ©F C Q and we obtain, for any i = 1,..., N

n
-2

3 p—4
Z {V0+V1(N+\VU\2)T Bjjui + (p = 2)va (u+ [Vul*) = 0jpu; Opu; dju; = — fi-
k=1
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We can explicitly write the normal derivative as follows
|:l/0 +n (M + |vu|2)p772 + (p - 2)1/1 (N + |vu|2)% (anuz)Q annuz

=~ [wo 0o+ V)T ] 3 035
Jj#n

+ (2= p(p+ |Vu) = > Okuideu; Oyui | — fi.
(4,k)#(n,n)

We observe now that, since 1 < p < 2, then both p —2 < 0 and p — 1 > 0, hence

Vo + 1 (p+ |Vul®) = + (p— 2w (p+ [Vu[>) "7 (0nus)?
> o+ (p A+ [Vu®) T+ (p— 2w+ |Vu?) T | Vul?

> vy + (p— D (u + |Vul?) 7
> > 0.

‘We then obtain
[0+ (p = Vs (+ [Vul®) " | O]

< [0+ wln+ 9Py | 3 105

Jj#n
p—4
+ @ =P+ [VuP) TVl (Y 0pel) + 1]
(4:k)#(n,n)
< ot maln+ V) 7] Y 1050
Jj#n
F@=pale+ V)T (3 ogul) + 1)
(4:k)#(n.n)

so finally
[0+ (p = Vs (u+ [Vu®) "2 | Omsi]

p=2 16
<[w+G-pmr v =] (X jud) +15 10
(4,k)#(n,n)
We set, for a fixed i € {1,...,N}
Grs := Opst; + (0ra)Onsu; r=1,....n—1, s=1,...,n, (17)

and observe that g,.s : 27 — R is exactly 8, Osu;, that is the tangential derivative
of Osu; calculated by means of 7.5 and —due to the results from Proposition 3.3
we know that g, € L?(2%). By (17) we obtain, for any 1 <k <n—1

ankui - 8knui = Gkn — (8ka')(annuz) (18)
Using (17) and (18) we obtain, for any 1 < j,k <n —1

Ojru; = gjk — (050) (Onpu;) =

= 050 — (0;0)g1n + (9;0) (90a) (Bunts). (19)
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By (18) and (19) we get

n—1

Z |aﬂ€ul‘ - Z |8]kuz| +22 |ankuz‘
(Gk)#(n,m) Gk=1 k=1
n—1 n n—1 (20)
2( 2 gl ) + (D 0sallgeal )
=1 k=1 Gk=1

+ [||V’a||io(n - 1)2 + 2||V/aHoo(n - 1)] |Onn i
and we can substitute in the right hand side of (16) to get
[0+ (= Do+ [Vu®)°
— [IV'al% (0 = 1)% + 2| V'alloo(n = 1)] (v0+ (3 = p)oa (1 + [Vel®) 5" )| Bt

-1

< [vo + B = ot + 1vu) 7| | 2( i\gjk|)+(§\ajaugkn|) +1f1

3

=1 k=1 j k=1
Hence, if (7) holds, since % < 1 we have that
IV7all2. (0 — 1) + 2| Viafloo(n — 1) < 22—
2(3 —p)

hence
v+ (p— Dva(p+ [Vul) ="
p—2
~ [IV'al%(n = 1) + 2|V allac(n — 1)] (v + (3 = pJrr (e + [Vul?) 7"

> g (04 G pne+ Va7,
then, for a.e. x € =T,
n—1 n n—1
Ol < 2= 12( 30 S lael) + (X oyaliona)
7j=1k=1 3,k=1
3—p 2|f]

P=Lyg+ (3= pra(u+|Vul2)=

<2p—1 (ZZM) (nfwjangkn\) I
Gk=1

=1 k=1

By using Proposition 3.3 we finally obtain that there exists C'(p,n) > 0, depending
only on p and on n, such that

C(p,n

||8nnui||L2(5+) S )||f||L2(Q) 1= 1,...,N. (21)
3.5. Estimates for all non-tangential derivatives. We now use the results of
the previous section to end the proof of the main result. We observe that by
using (18) and (19), we obtain by comparison

3C (p» n)

||6jkui\|L2(5+)< ||fHL2(Q) j:1,...7n71, k:17...,n7i:1,...,N
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since all terms from the right-hand sides belong to L?(Z*).
Finally collecting the estimates (15)-(21)-(22), and by observing that estimates
in £, C V,, are uniform in m = 1,..., N, we end the proof of Theorem 1.2.

4. The degenerate case. In this section we consider the degenerate case yu = 0,
that is we consider the problem, for vy, > 0

—vAu — 1y V- (|[VulP?Vu) = f in Q,

2
u=0 on 99, (23)

which corresponds to a Laplacian plus a p-Laplacian.

The difficulty stems in the fact that is it not possible to use the calculations of
the previous section in a direct manner, since many terms can have a non-controlled
growth near the points where Vu = 0. To this end we follow path similar to Barrett
and Liu [18] and [8] and we use problem (1) as a suitable approximation to (23).
To this end we explicitly denote by u* the solution to (1), where p > 0 is given.

The results of Theorem 1.2 show that, there exists C, independent of p €]0, 1]
(the upper bound is unessential, since we are interested in the behavior near zero)
such that

C .
[l lwr2.2(0) < V—OHfHLz(Q) for each given y > 0.

Hence, by using weak compactness and Rellich theorem, we can select a sequence
{itr }ren such that g, — 0% and a function u € W22() such that

ut'r —u in W22(Q),

2n
for all 2=—— ifn>3
utr = in Whe(Q) oratas n_g "=

forallg > 1, ifn=2,
Vutr — Vu a.e. in €.

‘We next observe that

p—2

: Vu“"(x)‘ < |Vt (@)Pt ae. zeQ,

|+ [V (@)]?)

hence, recalling that u*~ is a weak solution and since p < 2 implies p’ > 2, there
exists C > 0 independent of r € N such that

o+ e P, < 7

[+ [V (@))% T (@)

Ly’
2-p p—1
< 191 |Vur@)l5" < C.
Next, by recalling that Q is bounded and ¥*r := (u, + |Vu‘”(x)|2)%Vu“T(z) is
such that
[# . < C

Y — 0 = |Vu(x)|P2Vu(z) a.e. T € (),
by Lions [17, Lemma 1.1.3] it follows that ¢*r — % in L%(€), that is

(r + [Vutr (;r)|2)PT72Vu”T(x) — |Vu(z) P2 Vu(z) in L*(Q).
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Hence, we can pass to the limit in the weak formulation in both terms on the
left-hand side of (6) to get

lim yo/ VU”T~V¢d:1c+V1/(Mr+|Vu”T|2)L;2Vu”T-V¢dac
Q Q

r——4o00

:uo/Vu~V¢dx+u1/ \w\!’*?v%w:/f-qﬁdx Vo e WEH(9Q).
Q Q Q

This shows that u is a weak solution to (23) and by uniqueness it is also the unique
strong-W22(Q) solution to (23).
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